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Application of the NWUC Class of Life Distributions

CUI Jia-feng
( College of Science, Tianjin University of Science & Technology , Tianjin 300457, China )

Abstract: The NWUC class of life distributions is defined and some characters of it are considered by using stochastic ordering.

The result is succinet when the distribution of claims is NWUC in upper bounds for ultimate ruin probabilities in the Sparre

Andersen model with constant interest.
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